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(=T Eel ) e (80,850) (41,581,301) 1,514,509,828 8,469,455
WOF e ST D (1,872,522) 1,491,748 99,471,380 284,274
SEH R (18,194) (5,740) - B
(IRt vt LI e € o 10,238,255 42,611,142 2,823,653,646 8,753,729
ER20E LI B2 R s - (757,491) - (176,308)
F W IV B 10,238,255 41,853,651  2,823,653,646 8,577,421
PR R 7
LT = e il =
2022 2022 # 2022
i S 5
FA¥IT B YR R - - -
i i R R = s s (RIS BT
e 15,825,872 84,879,280 1,199,187,166
WpiF e~ TR OB (3,613,412) (1,583,402) 10,485,272
SR (2,639) - -
(IRt I N S 12,209,821 83,295,878 1,209,672,438
EpHE ST - (589,443) -
WA IV R 12,209,821 82,706,435 1,209,672,438
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0.0450
0.0450
0.0450
0.0450
0.0450
0.0450
0.0450
0.0450
0.0450
0.0450
0.0450

0.0450

PR

03/01/2023
01/02/2023
01/03/2023
03/04/2023
04/05/2023
01/06/2023
03/07/2023
01/08/2023
04/09/2023

10/10/2023

01/11/2023

01/12/2023

G55 F
=S
0.0333
0.0333
0.0333
0.0333
0.0333
0.0333
0.0333
0.0333
0.0333

0.0333

BEELT

01/03/2022
01/04/2022
05/05/2022
01/06/2022
04/07/2022
01/08/2022
01/09/2022
10/10/2022
01/11/2022

01/12/2022
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Pt BF T e S o 5o ~ LR g

11 5395 G&)

ST - IS RS S

KW - A HER - = E| ST YRAR DS TP R LTV FEELF!
il il
Y- TR (B 0.0450 03/01/2023 0.0333 01/04/2022
YT OMPERL (EAE) 0.0450 01/02/2023 0.0333 05/05/2022
Y= MPERL (BAE) 0.0450 01/03/2023 0.0333 01/06/2022
SYPHIPERL (2E) 0.0450 03/04/2023 0.0333 04/07/2022
SYTOVERL (BE) 0.0450 04/05/2023 0.0333 01/08/2022
SYA VTR (2) 0.0450 01/06/2023 0.0333 01/09/2022
FV= VREL (BF) 0.0450 03/07/2023 0.0333 10/10/2022
STIORPREL (B 0.0450 01/08/2023 0.0333 01/11/2022
SYTITRL (B7E) 0.0450 04/09/2023 0.0333 01/12/2022
I SVEEL (EE) 0.0450 10/10/2023 - -
S~ SPTEL () 0.0450 01/11/2023 - -
I T OVERL (D) 0.0450 01/12/2023 - -
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2023# 12 /31 [ 1))

LIS TV
=87

R - A S5 - 5 E]TPRIS
I TR (B 0.0350
T TR (BE) 0.0350
= TR (BE) 0.0350
SPPTRL (B3 0.0350
SYTOVERL (BE) 0.0350
Sy PERL (2E) 0.0350
HH - A W - 5 E] TR ATV
i
ST RPEEL () 0.0350
IV ONVEEL (EE) 0.0350
ST OVERL (BR) 0.0350
SPPTRL (B4 0.0350
B VTRL (B 0.0350
ST RYREL (B 0.0350
I - S X7 - 5 E SRR S s
¥ 5
- SPERL (SR 0.0350
I OPRRL () 0.0350
= OPERL () 0.0350
SYPHPERL (2E) 0.0350
SYOVERL (BE) 0.0350
I+ SPTRL () 0.0350
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B4 IR RS ST
’j&%{ 8,782,562 - - 8,782,562
L] [H . 906,849 - 906,849
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5 s e e
i} s Rl i
= 2022 F 12 | 31 [!
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el & (AARRT) ) B 2023 F 12 F] 31 |
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ﬁ]ﬁ‘j = AR 2
/,/g$§f§7/@
ffﬁ T F1771
%Wﬁsf %
WA R s SRR
IR
HHFETH
1378.HK CHINA HONGQIAO GROUP
LTD 118,000 754,020 7.36%
1910.HK SAMSONITE
INTERNATIONAL SA 20,100 517,575 5.06%
2020.HK ANTA SPORTS PRODUCTS
LTD 8,000 606,000 5.92%
2313.HK SHENZHOU INTERNATIONAL
GROUP 8,200 659,280 6.44%
0631.HK SANY HEAVY EQUIPMENT
INTL 68,000 513,400 5.01%
0836.HK CHINA RESOURCES POWER
HOLDIN 38,000 594,320 5.80%
0857.HK PETROCHINA CO LTD-H 48,000 247,680 2.42%
9987.HK YUM CHINA HOLDING INC 1,300 431,860 4.22%
9988.HK ALIBABA GROUP HOLDING
LTD 11,200 846,720 8.27%
0941.HK CHINA MOBILE LTD 13,000 842,400 8.23%
3606.HK FUYAO GLASS INDUSTRY
GROUP-H 20,400 775,200 7.57%
0700.HK TENCENT HOLDINGS LTD 1,800 528,480 5.16%
= 7,316,935 71.46%
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ESEE T

600036 C1 CHINA MERCHANTS BANK
-A

600426 C1 SHANDONG HUALU
HENGSHENG-A

600519 C1 KWEICHOW MOUTAI CO
LTD-A

601012 C1 LONGI GREEN ENERGY
TECHNOL -A

601888 C1 CHINA TOURISM GROUP
DUTY F-A

688036 C1 SHENZHEN TRANSSION
HOLDING-A

600309 C1 WANHUA CHEMICAL
GROUP CO-A

»J%
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2,300
2,000
100
1,820
500
700

600

2 B2 L2 2
Pt BT L S TS o~ [ g

Ve 2l

il Fr771=
%Wﬁsf %
70,180 0.69%
60,522 0.59%
189,308 1.85%
45,713 0.45%
45,896 0.45%
106,258 1.04%
50,554 0.49%
568,431 5.56%
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B A 2 G

2 IR SRR ()
TR GR)
BEY[RES T B

000568 C2 LUZHOU LAOJIAO CO LTD
-A

000651 C2 GREE ELECTRIC
APPLIANCES I-A

002271 C2 BEIJING ORIENTAL
YUHONG-A

002572 C2 SUOFEIYA HOME
COLLECTION C-A

300059 C2 EAST MONEY
INFORMATION CO-A

300274 C2 SUNGROW POWER
SUPPLY CO LT-A

300450 C2 WUXI LEAD INTELLIGENT
EQUI - A

300750 C2 CONTEMPORARY
AMPEREX TECHN - A

300760 C2 SHENZHEN MINDRAY BIO-
MEDIC-A

300782 C2 MAXSCEND
MICROELECTRONICS -A

002430 C2 HANGZHOU OXYGEN
PLANT GROU - A

300124 C2 SHENZHEN INOVANCE
TECHNOLO-A

000858 C2 WULIANGYE YIBIN CO LTD
-A

,J%

TR A
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500 98,394 0.96%
1,000 35,284 0.34%
1,700 35,800 0.35%
3,500 61,229 0.60%
3,960 60,980 0.60%
700 67,248 0.66%
1,300 36,502 0.36%
360 64,463 0.63%
300 95,619 0.93%
640 98,975 0.97%
2,700 86,501 0.84%
700 48,476 0.47%
700 107,725 1.05%
897,196 8.76%

8,782,562 85.78%
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B A 2 G

JrErE e
A i Froit=
i %
A RImE " #RSpvE YR GRY)
BRAS
eI EY - i
HKGB 3.98 08/25/25 900,000 906,849 8.86%
i 906,849 8.86%
B % e 906,849 8.86%
Banitigeaskdl 9,689,411 94.64%
(378 4 J4E - 10,702,697 ¥ )
PR R 548,844 5.36%
PR~ MeflEy R 3 A 10,238,255 100.00%
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frems & (AR ) GED

FoSE DA~

ISR JHET R

g
#He i F177 =
T %
W2 R il SRR
SR
IR B
1088.HK CHINA SHENHUA ENERGY

CO-H 35,000 119,895 0.29%
1818.HK ZHAOJIN MINING INDUSTRY 72,000 89,529 0.21%
2899.HK ZIJIN MINING GROUP CO

LTD-H 90,000 146,602 0.35%
1211.HK BYD CO LTD-H 6,500 178,463 0.43%
0728.HK CHINA TELECOM CORP LTD-

H 300,000 143,682 0.34%
3888.HK KINGSOFT CORP LTD 20,000 61,725 0.15%
0700.HK TENCENT HOLDINGS LTD 3,500 131,593 0.31%
e 871,489 2.08%
300750 C2 CONTEMPORARY

AMPEREX TECHN - A 3,000 68,792 0.16%
= 68,792 0.16%
FiER AR 940,281 2.24%
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FoSE DA~

PERSIESLEITE T P S E D

[EYE A
e i Frirt=
ESE %
B EE ™ EREpv R YR GR)
RS
A By - B UREREER,
ABCIHL 1.65 09/03/25 1,000,000 941,690 2.25%
CHALUM 4.1 PERP 1,000,000 988,730 2.36%
CNSHAN 4.3 PERP 1,000,000 987,920 2.36%
CPDEV 3.85 07/14/25 800,000 683,936 1.63%
CPDEV 4.65 01/19/26 500,000 404,790 0.97%
CPDEV 5.75 PERP 500,000 455,330 1.09%
FOSUNI 5.95 10/19/25 500,000 416,365 0.99%
GZINFU 2.85 07/28/26 760,000 682,123 1.63%
HRINTH 4 1/2 05/29/29 800,000 710,648 1.70%
HRINTH 4.75 04/24/27 500,000 469,500 1.12%
HRINTH 5 1/2 01/16/25 400,000 395,004 0.95%
ORIEAS 3.875 03/20/24 600,000 597,491 1.43%
SHGUOH 4.7 06/15/25 500,000 489,175 1.17%
ZHHFGR 4 1/4 07/03/24 200,000 197,062 0.47%
ZHHFGR 4.25 PERP 800,000 783,080 1.87%
= 9,202,844 21.99%
APy - BHESTER,
GEELY 4 PERP CORP 800,000 776,224 1.85%
GRNCH 5.65 07/13/25 500,000 428,810 1.03%
HONGQI 6.25 06/08/24 1,000,000 991,530 2.37%
HSPGCL 0 01/22/26 800,000 794,616 1.90%
POSEDF 0 02/01/25 400,000 398,240 0.95%
TENCNT 3.575 04/11/26 1,000,000 969,760 2.32%
TENCNT 3.94 04/22/61 600,000 440,634 1.05%
4,799,814 11.47%
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BCHINA 5 11/13/24
CCAMCL 4.4 PERP
CQNANA 4 1/2 08/17/26
CQNANA 4.66 06/04/24
GRPCIN 3.35 06/01/26
PHABEI 0 06/18/26

rJ?{_

eelEy - i

BCLMHK Float 12/10/24
CHMETL 2.95 PERP
CINDBK 6 12/05/33
HAOHUA 2 09/22/25
HAOHUA 4 7/8 03/14/25
HKAA 2.1 PERP
HKINTL 5 1/4 01/11/53
HKIQCL 4 10/08/24
JNRWVE 6.7 11/18/24

RLCONS 3.97 PERP CORP

,J%

REPIY - 1B
KSA 5 01/18/53

rJ?{_

FoSE DA~
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2,000,000
800,000
200,000
600,000
200,000
400,000

500,000
1,200,000
500,000
500,000
1,000,000
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